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EMPLOYMENT 
 Professor, Faculty of Economics, Keio University, April 2005-present. 
 Associate Professor, Department of Economics, Tohoku University, August 

1996-March 2005. 
 Assistant Professor, Department of Economics, University of Western Ontario, 

Canada, July 1993-June 1996. 
 
EDUCATION 
 Ph.D. in Economics, University of Wisconsin-Madison, August 1992 

(Dissertation: Biconvergent stochastic dynamic programming). 
 B.A. in Economics, Keio University, March 1986.  
 

RESEARCH 
 
ARTICLES IN REFEREED JOURNALS  
 Conditional implicit mean and the law of iterated integrals, Journal of 

Mathematical Economics 45 (2009), 1-15. 
 Irreversible investment and Knightian uncertainty, with Kiyohiko G. 

Nishimura, Journal of Economic Theory 136 (2007), 668-694. 
 An axiomatic approach to ε-contamination, with Kiyohiko G. Nishimura, 

Economic Theory 27 (2006), 333-340. 
 Search and Knightian uncertainty, with Kiyohiko G. Nishimura, Journal of 

Economic Theory 119 (2004), 299-333. 
 Dynamic programming with upper semi-continuous stochastic aggregator, 



Advances in Mathematical Economics 4 (2002), 25-39. 
 Solutions for some dynamic problems with uncertainty aversion, with Peter A. 

Streufert, The Japanese Economic Review 52 (2001), 251-283. 
 Dynamic programming for non-additive stochastic objectives, with Peter A. 

Streufert, Journal of Mathematical Economics 25 (1996), 391-442. 
 
OTHER PUBLICATIONS 
 Integral with respect to non-additive measure in economics, in Non-Additive 

Measures - Theory and Applications (2014), edited by V. Torra, Y. Narukawa 
and M. Sugeno, Springer, pages 97-130. 
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 Liquidity preference and Knightian uncertainty, with Kiyohiko G. Nishimura, 

The University of Tokyo, Discussion Paper Series CARF-F-337, 2014, 39 pages. 
 Monetary Equilibria and Knightian Uncertainty, with Eisei Ohtaki, Keio/Kyoto 

Global COE Discussion Paper Series DP2012-032, 24 pages. (To appear in 
Economic Theory) 
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 2014: The 11th International Conference on Modeling Decisions for Artificial 

Intelligence (Tokyo, Plenary Talk), Society for the Advancement of Economic 
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 2013: Asian Meeting of the Econometric Society (Singapore), Risk, Uncertainty 
and Decision (Paris), Decision: Theory, Experiments and Applications (Paris). 

 2012: Asian Meeting of the Econometric Society (Delhi), Society for the 
Advancement of Economic Theory (Brisbane). 
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